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AGENDA DATE: January 15,2002 

Board of Supervisors 
County of Santa Cruz 
701 Ocean Street 
Santa Cruz, CA 95060 

RE: Treasurer’s Quarterly Investment Report 

Dear Members of the Board: 

A provision of the Santa Cruz County Investment Policy requires the Treasurer to provide your 
Board quarterly reports detailing investment activities and holdings, including market values, 
weighted average to maturity, duration and yield. Further, the report must indicate the brokers and 
dealers used and the value of the business transacted with each of them. The various reports, which 
have been approved and accepted by the Treasury Oversight Commission, are divided into two 
sections: 

Summary Report - to be included in the Board packet. 

Detailed Report - to be on file with the Clerk of the Board. 

It is therefore recommended that your Board accept and file the reports of the County’s investment 
activities and holdings for the quarters ending June 30,2001 and September 30,2001. 

Sincerely, 
Richard W. Bedal, Treasurermax Collector 

By: - 
Paula F. Pelot, Assistant Treasurer-Tax Collector 

RECOMMENDED: 

Susan A. Mauriello 
County Administrative Officer 



Santa Cruz County Treasurer's Portfolio 

US. Treasury Notes 
U.S. Government Agencies 
Federal Home Loan Bank 
Fed Home Loan Mtg Corp 
Federal National Mtg Assoc 
Total Govt. Agencies 
Banker's Acceptances 
Bank of America 
Total BA's 
Negotiable CD's 
Banque Nail de Paris 
Bearer TCD 
Commerzbank N.Y. 
Commerzbank N.Y. 
Svenska Handelsbanken NY 
Total CDs 
Medium Term Notes 
Associates Corp 
Eaerische Landesbank 
City Group Inc 
First Chicago Bank 
First Chicago Bank 
GE Capital Corp 
General Motors Accept Corp 
General Motors Accept Corp 
Links Finance 
Merrill Lynch 
Merrill Lynch 
Merrill Lynch 
Morgan St Dean Witter 
Salomon Inc. 
Wacovia Corp 
Total Medium Term Notes 
Commercial Paper 
A B S C Capital 
Advantage Asset Funding 
Beethoven Funding Corp 
Education Finance Corp 
Grand Funding Corp 
Insured Assel Funding 
Madison Funding 
Madison Funding 
Polonius I n c  
Revolving Commit Veh Co 
Regency Markets 
Salomon Inc. 
Southern Company Funding Corp 
Southern Company Funding Corp 
Total Commercial Paper 
Repurchase Agreements 
Specific Investments-RDA 
Bank of America 
Total Specific Investments 
GIC AIG Matched Funding 
Bank of the West Checking 
Money Market Mutual Funds 
ML Premier Inst'l Fund 
Total Money Market Mutual Funds 
LAIF 
S.C. County 
RDA 
S Benito Schools 
SC Schools Health Ins 

GRAND TOTAL 

as of June 30,2001 
CURRENT RATE OF % of 
PRINCIPAL RETURN PAR VALUE MARKET VALUE PORTFOLIO %ALLOWED 

0 1 4 4  

0.00% 100% 

$ 18,563,466.67 4.74% $ 18.545,OOO.OO $ 18,540,966.67 3.40% 15% 
$ 33,442,326.39 5.69% $ 33,400,000.00 $ 33,519,682.71 6.12% 15% 

$ 37,620,970.14 5.46% $ 37,400.000.00 $ 37,707,997.17 6.89% 15% 
$ 89,626,763.20 5.40% $ 89.345.000.00 $ 89,768,64655 16.41% 40% 

0.00% 10% 
$ $ - $  0.00% 40% 

$ 20,001,942.70 4.32% $ 20,000,000.00 $ 20,018.668.40 3.66% 10% 
$ 13.000.000.00 3.75% $ 13,000,000.00 $ 13,000,000.00 2.38% 10% 
$ 20.111.940.00 6.68% $ 20,000,000.00 $ 20,191.000.00 3.68% 10% 
$ 10,000,972.54 6.08% $ 10,000,000.00 $ 9,999.000.00 1.83% 10% 
$ 20,002,450.19 4.04% $ 20,000.000.00 $ 20.000.661.00 3.66% 10% 
$ 83,117,305.43 4.21% $ 83,000,000.00 $ 83,209,329.40 15.22% 30% 

$ 10,025,236.18 
$ 4,997,950.00 
$ 12,515,848.24 
$ 4,976,700.00 
$ 4,973,300.00 
$ 10,677,466.67 
$ 8,973,720.00 
$ 7,998,145.21 
$ 25.000,000.00 
$ 10.000,000.00 
$ 4.997.950.00 
$ 10.016.700.00 
$ 12,007,152.67 
$ 10.000,000.00 

4.47% 
7.02% 
4.21% 
6.06% 
6.0996 
4.24% 
6.67% 
5.24% 
7.00% 
6.93% 
7.50% 
4.28% 
4.21% 
5.63% 

$ 10,000,000.00 
$ 5.000.000.00 
$ 12.488.000.00 
8 5.000.000.00 
$ 5,000.000.00 
$ 10,000,000.00 
$ 9,000,000.00 
$ 8,000,000.00 
$ 25,000,000.00 
$ 10,000,000.00 
$ 5,000,000.00 
$ 10,000,000.00 
$ 12,000,000.00 
$ 10,000,000.00 

10,021,499.63 
5,140,219.88 

12,489,972.20 
5,000,000.00 
5,000,000.00 

10,614,305.22 
9,033,263.86 
8,004,791.26 

25.009.425.00 
10.090.509.03 
5.066.874.70 

10,004,859.92 
11,998.835.45 
10,004.199.22 

1.8496 
0.91% 
2.29% 
0.9 1 % 
0.91% 
1.95% 
1.64% 
1.46% 
4.58% 
1.83% 
0.91% 
1.83% 
2.20% 
1.83% 

10% 
10% 
10% 
10% 
10% 
10% 
10% 
10% 
10% 
10% 
10% 
10% 
10% 
10% 

$ 5.000.000.00 5.69% $ 5,000,000.00 $ 5,002,779.39 0.92% 10% 
$ 142,160.168.97 3.36% $141.488.000.00 $ 142.481.534.76 26.02% 30% 

$ 6.975.828.61 4.02% $ 7.000.000.00 $ 6,995,520.00 1.28% 10% 
$ 4,981,016.67 4.04% $ 5.000.000.00 $ 4,991,350.00 0.91% 10% 
$ 4.989.708.33 3.91% $ 5.000.000.00 $ 4,991,250.00 0.91% 10% 
$ 10,996,104.17 4.25% $ 11,000.000.00 $ 10,996,150.00 2.01% 10% 
$ 6,982.888.89 4.01% $ 7,000.000.00 $ 6,997,781.00 1.28% 10% 
$ 9,960,138.89 4.12% $ 10,000.000.00 $ 9,985.560.00 1.82% 10% 
$ 9,975,850.00 3.79% $ 10,000,000.00 $ 9,977,833.33 1.83% 10% 
$ 7,950,046.67 3.83% $ 8,000,000.00 $ 7,950,177.78 1.46% 10% 
$ 4,985,450.00' 3.89% $ 5.000.000.00 $ 4,991,027.78 0.91% 10% 
$ 9,062,957.31 3.82% $ 9,087,000.00 $ 9,070,643.40 1.66% 10% 
$ 9,975,433.33 4.03% $ 10,000,000.00 $ 9,993,300.00 1.83% 10% 
$ 9,995,644.44 3.92% $ 10,000,000.00 $ 9,996,500.00 1.83% 10% 
$ 8.996.812.50 4.25% $ 9,000,000.00 $ 8.996.850.00 1.65% 10% 
$ 999.645.83 4.25% $ 1,000.000.00 $ 999,650.00 0.18% 10% 
$ 106,827,525.64 4.00% $107,087,000.00 $ 106,933.593.29 19.56% 40% 
$ 6.950.000.00 3.33% $ 6,950,000.00 $ 6,950,000.00 1.27% 100% 

$ 23,881,112.05 5.40% $ 23,881.112.05 $ 23,881.112.05 4.37% 
$ 23,881,112.05 5.40% $ 23,881,112.05 $ 23,881,112.05 4.37% 
$ $ - $  o.ooo/. per bond agree 
$ 11,810.539.19 2.90% $ 11,810.539.19 $ 11,810,539.19 2.16% 100% 

$ 45,145,356.13 4.31% $ 45,145,356.13 $ 45,145,356.13 8.26% 10% 
$ 45,145,356.13 4.31% $ 45.145.356.13 $ 45.145.356.13 8.26% 10% 

$ 30.000.000.00 4.89% $ 30,000,000.00 $ 30,000.000.00 5.49% $ 30,000,000.00 
$ 3,575.735.20 4.89% $ 3,575,735.20 $ 3,575,735.20 0.65% $ 30.000.000.00 
$ 794,999.74 4.89% $ 794,999.74 $ 794,999.74 0.15% $ 30,000,000.00 
$ 2,390.656.53 4.89% $ 2,390,656.53 $ 2,390,656.53 0.44% $ 30,000,000.00 

$ 546,280.162.08 4.21% $545,468,398.84 $ 546,941,502.84 100% 
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